
Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Hard Red Spring Wheat Future for 11/16/2023

Comm Month
Total
Volume Elec EFP EFR TRANSFER

OPEN
INT. CHANGE EXER DELV

W 12/23 6,539 6,090 409 40 0 23,449 -942 0 0

W 03/24 12,728 10,723 1,990 15 0 38,110 2,751 0 0

W 05/24 2,047 2,047 0 0 0 6,876 153 0 0

W 07/24 838 838 0 0 0 3,526 316 0 0

W 09/24 496 496 0 0 0 2,847 188 0 0

W 12/24 31 31 0 0 0 733 14 0 0

W 03/25 1 1 0 0 0 19 1 0 0

W 05/25 0 0 0 0 0 4 0 0 0

Total 22,680 20,226 2,399 55 0 75,564 2,481 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 1/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

SPIKES Volatility Index Future for 11/16/2023

Comm Month
Total
Volume Elec BLK TAS EFP EFR TRANSFER

OPEN
INT. CHANGE EXER DELV / DELIV

S 12/23 367 367 0 0 0 0 0 143 -123 0 0

Total 367 367 0 0 0 0 0 143 -123 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 2/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 12/23 7.30 C .4737 0 0 0 400 0 0

WC 12/23 7.40 C .3830 0 0 0 300 0 0

WC 12/23 7.50 C .3003 0 0 0 214 0 0

WC 12/23 7.60 C .2290 0 0 0 129 0 0

WC 12/23 7.70 C .1675 100 100 0 156 0 0

WC 12/23 7.80 C .1211 0 0 0 33 0 0

WC 12/23 7.85 C .1001 0 0 0 59 0 0

WC 12/23 7.90 C .0835 0 0 0 158 0 0

WC 12/23 8.00 C .0560 0 0 0 255 0 0

WC 12/23 8.10 C .0350 0 0 0 18 0 0

WC 12/23 8.20 C .0214 0 0 0 159 0 0

WC 12/23 8.30 C .0176 0 0 0 10 0 0

WC 12/23 8.40 C .0148 0 0 0 328 0 0

WC 12/23 8.50 C .0127 0 0 0 134 0 0

WC 12/23 8.60 C .0111 0 0 0 163 0 0

WC 12/23 8.70 C .0098 0 0 0 19 0 0

WC 12/23 8.80 C .0088 0 0 0 93 0 0

WC 12/23 8.90 C .0079 0 0 0 2 0 0

WC 12/23 9.00 C .0072 0 0 0 238 0 0

WC 12/23 9.20 C .0061 0 0 0 64 0 0

WC 12/23 9.25 C .0059 0 0 0 6 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 3/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 12/23 9.40 C .0053 0 0 0 23 0 0

WC 12/23 9.50 C .0050 0 0 0 105 0 0

WC 12/23 9.60 C .0047 0 0 0 17 0 0

WC 12/23 9.70 C .0045 0 0 0 67 0 0

WC 12/23 9.80 C .0042 0 0 0 21 0 0

WC 12/23 10.00 C .0039 0 0 0 89 0 0

WC 12/23 10.20 C .0036 0 0 0 13 0 0

WC 12/23 10.50 C .0032 0 0 0 58 0 0

WC 12/23 10.60 C .0031 0 0 0 4 0 0

WC 12/23 11.00 C .0027 0 0 0 4 0 0

WC 12/23 11.10 C .0026 0 0 0 30 0 0

WC 12/23 12.00 C .0021 0 0 0 4 0 0

WC 12/23 13.00 C .0018 0 0 0 19 0 0

Sub Total 12/23 100 100 0 3,392 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 3/24 7.30 C .6355 0 0 0 5 0 0

WC 3/24 7.40 C .5680 0 0 0 12 0 0

WC 3/24 7.50 C .5211 0 0 0 60 0 0

WC 3/24 7.60 C .4693 0 0 0 40 0 0

WC 3/24 7.70 C .4210 0 0 0 72 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 4/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 3/24 7.80 C .3762 0 0 0 458 0 0

WC 3/24 7.90 C .3350 0 0 0 116 0 0

WC 3/24 8.00 C .2976 0 0 0 232 0 0

WC 3/24 8.10 C .2638 0 0 0 51 0 0

WC 3/24 8.20 C .2329 0 0 0 49 0 0

WC 3/24 8.30 C .2056 0 0 0 27 0 0

WC 3/24 8.40 C .1806 0 0 0 1 0 0

WC 3/24 8.50 C .1593 0 0 0 149 0 0

WC 3/24 8.60 C .1399 0 0 0 74 0 0

WC 3/24 8.70 C .1229 0 0 0 18 0 0

WC 3/24 8.80 C .1080 0 0 0 12 0 0

WC 3/24 8.90 C .0938 0 0 0 12 0 0

WC 3/24 9.00 C .0818 0 0 0 55 0 0

WC 3/24 9.10 C .0719 0 0 0 24 0 0

WC 3/24 9.20 C .0625 0 0 0 11 0 0

WC 3/24 9.30 C .0555 0 0 0 114 0 0

WC 3/24 9.40 C .0487 0 0 0 18 0 0

WC 3/24 9.50 C .0421 0 0 0 13 0 0

WC 3/24 9.60 C .0381 0 0 0 73 0 0

WC 3/24 9.70 C .0344 0 0 0 6 0 0

WC 3/24 9.90 C .0271 0 0 0 10 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 5/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 3/24 10.00 C .0236 0 0 0 4 0 0

WC 3/24 10.30 C .0162 0 0 0 17 0 0

WC 3/24 10.50 C .0124 0 0 0 35 0 0

WC 3/24 11.00 C .0081 0 0 0 4 0 0

WC 3/24 13.00 C .0033 0 0 0 28 0 0

Sub Total 3/24 0 0 0 1,800 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 5/24 7.60 C .5499 0 0 0 15 0 0

WC 5/24 7.65 C .5314 0 0 0 1 0 0

WC 5/24 7.80 C .4791 0 0 0 10 0 0

WC 5/24 8.00 C .4165 0 0 0 8 0 0

WC 5/24 8.10 C .3875 0 0 0 36 0 0

WC 5/24 8.20 C .3606 0 0 0 39 0 0

WC 5/24 8.50 C .2901 0 0 0 3 0 0

WC 5/24 8.70 C .2505 0 0 0 8 0 0

WC 5/24 8.80 C .2327 0 0 0 43 0 0

WC 5/24 9.00 C .2012 0 0 0 10 0 0

WC 5/24 9.20 C .1749 0 0 0 6 0 0

WC 5/24 9.30 C .1626 0 0 0 29 0 0

Sub Total 5/24 0 0 0 208 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 6/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 7/24 7.50 C .6156 0 0 0 8 0 0

WC 7/24 7.60 C .6054 0 0 0 11 0 0

WC 7/24 7.70 C .5641 0 0 0 56 0 0

WC 7/24 7.80 C .5257 0 0 0 64 0 0

WC 7/24 8.00 C .4566 3 3 0 99 3 0

WC 7/24 8.10 C .4256 3 3 0 3 3 0

WC 7/24 8.20 C .3963 0 0 0 10 0 0

WC 7/24 8.25 C .3826 0 0 0 10 0 0

WC 7/24 8.30 C .3692 0 0 0 19 0 0

WC 7/24 8.50 C .3208 0 0 0 80 0 0

WC 7/24 8.90 C .2427 0 0 0 21 0 0

WC 7/24 9.00 C .2270 0 0 0 51 0 0

WC 7/24 9.10 C .2117 0 0 0 15 0 0

WC 7/24 9.35 C .1787 0 0 0 19 0 0

WC 7/24 9.50 C .1627 0 0 0 2 0 0

Sub Total 7/24 6 6 0 468 6 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 9/24 7.70 C .6283 3 3 0 3 3 0

WC 9/24 8.00 C .5103 0 0 0 8 0 0

WC 9/24 8.20 C .4462 1 1 0 1 1 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 7/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Call Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WC 9/24 8.30 C .4175 3 3 0 6 1 0

WC 9/24 8.50 C .3658 0 0 0 70 0 0

WC 9/24 9.00 C .2662 0 0 0 26 0 0

WC 9/24 9.50 C .1968 0 0 0 2 0 0

Sub Total 9/24 7 7 0 116 5 0

Total 113 113 0 5,984 11 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 8/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Put Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 12/23 6.80 P .1260 0 0 0 8 0 0

WP 12/23 6.90 P .1863 0 0 0 5 0 0

WP 12/23 7.00 P .2599 0 0 0 3 0 0

WP 12/23 7.10 P .3435 0 0 0 11 0 0

WP 12/23 7.20 P .4336 0 0 0 20 0 0

WP 12/23 7.30 P .5263 0 0 0 11 0 0

WP 12/23 7.35 P .5692 0 0 0 55 0 0

WP 12/23 7.40 P .6170 0 0 0 7 0 0

WP 12/23 7.50 P .6997 0 0 0 365 0 0

WP 12/23 7.60 P .7710 0 0 0 142 0 0

WP 12/23 7.70 P .8325 0 0 0 72 0 0

WP 12/23 7.80 P .8790 0 0 0 100 0 0

WP 12/23 7.90 P .9165 0 0 0 107 0 0

WP 12/23 8.00 P .9440 0 0 0 406 0 0

WP 12/23 8.20 P .9786 0 0 0 250 0 0

WP 12/23 8.25 P .9475 0 0 0 1 0 0

WP 12/23 8.30 P .9824 0 0 0 200 0 0

WP 12/23 8.40 P .9852 0 0 0 73 0 0

WP 12/23 8.50 P .9873 0 0 0 39 0 0

WP 12/23 8.60 P .9889 0 0 0 152 0 0

WP 12/23 8.70 P .9902 0 0 0 60 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 9/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Put Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 12/23 8.80 P .9912 0 0 0 12 0 0

WP 12/23 8.90 P .9921 0 0 0 2 0 0

WP 12/23 9.00 P .9928 0 0 0 6 0 0

WP 12/23 9.20 P .9939 0 0 0 30 0 0

Sub Total 12/23 0 0 0 2,137 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 3/24 6.70 P .1469 0 0 0 16 0 0

WP 3/24 7.00 P .2619 0 0 0 151 0 0

WP 3/24 7.10 P .3041 0 0 0 425 0 0

WP 3/24 7.20 P .3473 0 0 0 14 0 0

WP 3/24 7.40 P .4320 0 0 0 4 0 0

WP 3/24 7.45 P .4525 0 0 0 300 0 0

WP 3/24 7.50 P .4789 0 0 0 82 0 0

WP 3/24 7.60 P .5307 0 0 0 125 0 0

WP 3/24 7.70 P .5790 0 0 0 15 0 0

WP 3/24 8.00 P .7024 0 0 0 200 0 0

WP 3/24 8.40 P .8194 0 0 0 100 0 0

Sub Total 3/24 0 0 0 1,432 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 10/11



Contract Trades & Open Positions

MGEX Clearing House Friday, November 17, 2023 - 08:35:14 AM

Put Hard Red Spring Wheat Option for 11/16/2023

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 5/24 7.10 P .3059 0 0 0 39 0 0

WP 5/24 7.50 P .4187 0 0 0 230 0 0

WP 5/24 8.00 P .5835 0 0 0 100 0 0

Sub Total 5/24 0 0 0 369 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 7/24 7.00 P .2485 0 0 0 4 0 0

WP 7/24 7.20 P .3035 0 0 0 19 0 0

WP 7/24 7.50 P .3844 0 0 0 50 0 0

Sub Total 7/24 0 0 0 73 0 0

Comm Month
Strike
Price C/P Delta

Total
Volume Elec TRANSFER

OPEN
INT. CHANGE EXER

WP 9/24 7.00 P .2268 0 0 0 10 0 0

WP 9/24 7.20 P .2775 9 9 0 9 9 0

WP 9/24 7.50 P .3521 0 0 0 9 0 0

Sub Total 9/24 9 9 0 28 9 0

Total 9 9 0 4,039 9 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 11/11
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